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Synopsis

Based on a highly popular, well-established course taught by the authors, Stochastic Processes: An
Introduction, Second Edition discusses the modeling and analysis of random experiments using the
theory of probability. It focuses on the way in which the results or outcomes of experiments vary and
evolve over time. The text begins with a review of relevant fundamental probability. It then covers
several basic gambling problems, random walks, and Markov chains. The authors go on to develop
random processes continuous in time, including Poisson, birth and death processes, and general
population models. While focusing on queues, they present an extended discussion on the analysis
of associated stationary processes. The book also explores reliability and other random processes,
such as branching processes, martingales, and a simple epidemic. The appendix contains key
mathematical results for reference. ldeal for a one-semester course on stochastic processes, this
concise, updated textbook makes the material accessible to students by avoiding specialized
applications and instead highlighting simple applications and examples. The associated website
contains MathematicaA® and R programs that offer flexibility in creating graphs and performing

computations.

Book Information

Series: Chapman & Hall/CRC Texts in Statistical Science

Paperback: 232 pages

Publisher: Chapman and Hall/CRC; 2 edition (October 9, 2009)

Language: English

ISBN-10: 1420099604

ISBN-13: 978-1420099607

Product Dimensions: 9.2 x 5.9 x 0.7 inches

Shipping Weight: 14.1 ounces (View shipping rates and policies)

Average Customer Review: Be the first to review this item

Best Sellers Rank: #1,055,603 in Books (See Top 100 in Books) #105 inA Books > Science &
Math > Mathematics > Applied > Stochastic Modeling #2770 inA Books > Textbooks > Science &
Mathematics > Mathematics > Statistics #4040 inA Books > Science & Math > Mathematics >

Applied > Probability & Statistics

Download to continue reading...

Stochastic Processes: An Introduction, Second Edition (Chapman & Hall/CRC Texts in Statistical

Science) Modeling and Analysis of Stochastic Systems, Second Edition (Chapman & Hall/CRC


http://ebooksreps.com/en-us/read-book/jwwAN/stochastic-processes-an-introduction-second-edition-chapman-hall-crc-texts-in-statistical-science.pdf?r=qoS3acFzvPUOPisEBK9nOSskvlnbcaVix8N9lzEaMeU%3D

Texts in Statistical Science) Linear Models with R, Second Edition (Chapman & Hall/CRC Texts in
Statistical Science) Introduction to Probability (Chapman & Hall/CRC Texts in Statistical Science)
Graphics for Statistics and Data Analysis with R (Chapman & Hall/CRC Texts in Statistical Science)
Introduction to Modern Cryptography, Second Edition (Chapman & Hall/CRC Cryptography and
Network Security Series) Elementary Stochastic Calculus With Finance in View (Advanced Series
on Statistical Science & Applied Probability, Vol 6) (Advanced Series on Statistical Science and
Applied Probability) Introduction to Network Security (Chapman & Hall/CRC Computer and
Information Science Series) An Introduction to Partial Differential Equations with MATLAB
(Chapman & Hall/CRC Applied Mathematics & Nonlinear Science) Machine Learning: An
Algorithmic Perspective, Second Edition (Chapman & Hall/Crc Machine Learning & Pattern
Recognition) Coding Theory and Cryptography: The Essentials, Second Edition (Chapman &
Hall/CRC Pure and Applied Mathematics) A Concise Introduction to Pure Mathematics, Fourth
Edition (Chapman Hall/CRC Mathematics) Computational Partial Differential Equations Using
MATLAB (Chapman & Hall/CRC Applied Mathematics & Nonlinear Science) Algorithms in
Bioinformatics: A Practical Introduction (Chapman & Hall/CRC Mathematical and Computational
Biology) Introduction to Computational Biology: Maps, Sequences and Genomes (Chapman &
Hall/CRC Interdisciplinary Statistics) Introduction to Modern Cryptography: Principles and Protocols
(Chapman & Hall/CRC Cryptography and Network Security Series) An Introduction to Multicomplex
SPates and Functions (Chapman & Hall/CRC Pure and Applied Mathematics) Image Processing
and Acquisition using Python (Chapman & Hall/CRC Mathematical and Computational Imaging
Sciences Series) Web 2.0 and Beyond: Principles and Technologies (Chapman & Hall/CRC
Textbooks in Computing) The Garbage Collection Handbook: The Art of Automatic Memory
Management (Chapman & Hall/CRC Applied Algorithms and Data Structures series)

Dmeca


http://ebooksreps.com/en-us/dmca

